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DAILY REPORT
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   Indices          December 6  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  25,691.80  25,680.04  0.05 %

S&P/TSX 60 Index  1,541.29  1,539.05  0.15 %

S&P/TSX Venture Composite Index  610.22  608.29  0.32 %

S&P/TSX Completion Index  1,541.59  1,547.31 -0.37 %

S&P/TSX Smallcap Index  836.75  844.18 -0.88 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 62  155  2 

            Return Constituent

        Top 10 Advancers

DOO  6.91%
TA  6.47%
SSRM  5.50%
LB  5.34%
BMO  4.72%
SHOP  4.67%
ENGH  3.92%
CLS  3.88%
CPX  3.48%
DSG  3.16%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

TXG -11.78%
CWB -5.38%
TVE -4.31%
MFI -4.11%
VET -3.91%
CEU -3.58%
IPCO -3.55%
SPB -3.49%
MEG -3.41%
CVE -3.23%

Index Contribution Constituent

Top 10 Index              
Detractors

CNQ -14.31
RY -12.80
ENB -8.77
CNR -7.59
CVE -6.26
TD -6.20
NA -5.69
SU -5.63
WPM -4.56
PPL -4.35

Index Contribution Constituent

Top 10 Index 
 Contributors

SHOP  66.32
BMO  35.27
IFC  6.70
BNS  5.65
CM  5.40
CLS  4.33
TRI  4.24
WCN  4.23
BN  4.06
DOL  3.65

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Information 
Technology

 10  10.43 $382.26  73.25%

Financials  26  32.60 $1,194.76  34.48%

Industrials  27  12.56 $460.35  3.23%

Consumer 
Discretionary

 11  3.25 $119.24  2.15%

Utilities  15  3.81 $139.62  0.22%

Communication 
Services

 5  2.57 $94.20  0.17%

Health Care  4  0.29 $10.72  0.04%

Real Estate  20  1.98 $72.51 -2.47%

Consumer Staples  10  3.94 $144.47 -4.62%

Materials  50  11.61 $425.49 -26.79%

Energy  41  16.95 $620.98 -59.28%

 219  100.00 $3,664.59  20.39S&P/TSX Composite 
Index
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 357,915,126
$12,889,743,975

 956,148

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  2,153

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 166,477,336 
$6,441,843,132 

 333 
 46.51 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

CNQ  19,206,959 $882,629,411

BITF  11,152,987 $35,360,425

SU  10,063,851 $548,627,047

TD  9,313,456 $685,143,001

ENB  8,186,563 $500,086,778

GWO  7,152,885 $353,392,260

CM  5,755,073 $542,084,607

MFC  5,148,067 $235,900,139

BNS  5,097,733 $403,681,624

CVE  4,791,501 $101,985,194

BTE  4,413,889 $16,189,272

VRN  4,289,175 $30,321,444

TA  3,833,247 $71,628,187

AC  3,723,166 $96,422,122

T  3,650,259 $81,060,038

BMO  3,547,432 $516,297,190

BCE  3,384,367 $128,168,414

AQN  3,363,233 $22,288,416

NA  3,351,019 $445,310,776

BTO  3,245,189 $12,082,273

 Symbol                     TSX Volume                       TSX Value  

CNQ  19,206,959 $882,629,411

TD  9,313,456 $685,143,001

SU  10,063,851 $548,627,047

CM  5,755,073 $542,084,607

BMO  3,547,432 $516,297,190

ENB  8,186,563 $500,086,778

NA  3,351,019 $445,310,776

RY  2,448,692 $437,534,549

BNS  5,097,733 $403,681,624

GWO  7,152,885 $353,392,260

SHOP  1,866,099 $313,913,828

MFC  5,148,067 $235,900,139

CWB  3,085,489 $170,309,319

SLF  1,842,600 $162,101,590

PPL  2,659,142 $148,435,851

BN  1,751,778 $148,350,535

TRP  2,096,325 $143,249,228

BCE  3,384,367 $128,168,414

HUT  2,841,903 $123,181,450

CNR  795,896 $121,191,505

$969,949,716
 38,900,585

 67,300

$14,412 
 578 

 1,039 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

XEG  3,089,463 $53,870,893 

HOU  2,341,757 $25,640,111 

ZEB  2,001,436 $86,142,430 

BTCC  1,679,573 $31,531,261 

ETHX.B  1,447,093 $29,519,779 

HND  1,315,622 $27,627,230 

HOD  1,074,222 $7,683,199 

DLR  1,070,519 $15,480,793 

HQU  1,028,644 $25,975,212 

DLR.U  1,018,042 $10,412,938 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

ZEB  2,001,436 $86,142,430 

XEG  3,089,463 $53,870,893 

BTCC  1,679,573 $31,531,261 

CASH  619,763 $31,004,329 

VFV  199,330 $30,489,816 

XIU  762,256 $29,694,111 

ETHX.B  1,447,093 $29,519,779 

HND  1,315,622 $27,627,230 

HQU  1,028,644 $25,975,212 

HOU  2,341,757 $25,640,111 



 1,460  954,688
      Block Trades                                                                                                                                               Non Block Trades

 22,474,300 BMO NESBITT BURNS INC.
 16,321,400 SCOTIA CAPITAL INC.
 15,199,600 GOLDMAN SACHS CANADA INC.
 13,947,900 INSTINET CANADA LTD.
 12,840,300 RBC CAPITAL MARKETS

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

CNQ  15,799,100 
SU  7,422,400 
GWO  6,376,400 
ENB  6,309,700 
MFC  3,220,100 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 62,940,964 
$33,777,832 

 4,214 
 47.19%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 133,369,184
$64,702,959

 32,485

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,091

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

MATE  4,625,903 $567,049

CH  3,668,804 $368,095

CRI  2,912,000 $142,540

SVRS  2,640,118 $212,668

HSTR  2,478,743 $1,635,398

PNG  2,323,601 $5,770,758

HIVE  2,107,951 $12,973,951

DMGI.WT  2,104,600 $237,337

QNC  1,972,064 $313,236

DMGI  1,905,390 $912,571

NDA  1,658,455 $1,979,573

GPUS  1,608,566 $133,621

SCLT  1,465,000 $14,650

SPRQ  1,411,213 $989,548

SRES  1,250,000 $56,250

MAH  1,112,993 $5,565

THRM  1,035,302 $26,025

OMM  959,332 $45,620

GCX  952,000 $14,565

NSE  951,698 $427,327

 Symbol                    TSXV Volume                      TSXV Value  

HIVE  2,107,951 $12,973,951

PNG  2,323,601 $5,770,758

LMN  70,502 $3,019,129

TOI  17,601 $2,119,432

NDA  1,658,455 $1,979,573

HSTR  2,478,743 $1,635,398

ABRA  551,382 $1,344,313

PTK  181,156 $1,299,140

FDR  227,990 $1,002,282

SPRQ  1,411,213 $989,548

DMGI  1,905,390 $912,571

ARTG  58,108 $870,571

SGD  139,298 $710,822

MTA  171,378 $669,604

NFG  265,723 $617,322

HITI  124,922 $607,224

ZDC  180,249 $578,839

MATE  4,625,903 $567,049

SEI  467,593 $495,079

KUT  97,100 $472,877

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  131,179 27,158,950
 1,186,639,756  1,421


