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   Indices          May 21  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  22,468.16  22,465.37  0.01 %

S&P/TSX 60 Index  1,342.40  1,342.69 -0.02 %

S&P/TSX Venture Composite Index  620.52  615.17  0.87 %

S&P/TSX Completion Index  1,371.35  1,369.25  0.15 %

S&P/TSX Smallcap Index  785.42  784.16  0.16 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 103  118  2 

            Return Constituent

        Top 10 Advancers

GOOS  5.81%
AOI  4.60%
CG  4.17%
IPCO  4.14%
STLC  4.00%
ASTL  3.78%
IFP  3.48%
NTR  3.45%
PRMW  3.32%
CFP  3.14%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

ATS -5.16%
LSPD -5.00%
EIF -3.68%
FR -3.43%
BHC -3.04%
MDA -2.80%
INE -2.65%
BLDP -2.62%
KNT -2.60%
TCL.A -2.55%

Index Contribution Constituent

Top 10 Index              
Detractors

SHOP -14.70
RY -7.93
CP -5.24
QSR -4.78
WCN -4.61
MFC -4.25
TD -3.96
BCE -3.41
IFC -2.34
BMO -2.33

Index Contribution Constituent

Top 10 Index 
 Contributors

SU  13.53
NTR  9.70
WPM  4.29
TRI  3.71
TRP  3.59
CCO  3.52
BN  3.02
CNQ  3.01
K  2.92
FM  2.91

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Energy  41  18.53 $595.19  30.34%

Materials  50  12.77 $410.04  29.14%

Consumer Staples  11  4.08 $130.98  0.56%

Utilities  15  3.86 $123.93  0.43%

Health Care  4  0.27 $8.72 -0.99%

Real Estate  20  2.02 $65.00 -1.57%

Consumer 
Discretionary

 13  3.45 $110.72 -4.70%

Communication 
Services

 5  3.14 $100.96 -7.82%

Information 
Technology

 10  7.43 $238.75 -9.71%

Industrials  27  13.69 $439.82 -11.21%

Financials  27  30.76 $987.98 -18.69%

 223  100.00 $3,212.09  5.78S&P/TSX Composite 
Index
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 391,600,193
$12,951,661,293

 900,355

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  2,058

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 171,848,525 
$5,652,723,933 

 388 
 43.88 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

SU  22,745,868 $1,273,478,384

ENB  14,186,853 $712,252,667

MFC  13,441,956 $483,615,601

CVE  8,097,526 $223,785,567

RY  6,445,787 $931,488,598

NGD  6,193,916 $17,878,417

PPL  5,783,869 $292,974,920

T  5,603,975 $125,452,093

TRP  5,020,892 $268,339,387

ABX  4,963,261 $120,622,246

GWO  4,861,613 $209,085,078

SLF  4,542,011 $317,858,064

CNQ  4,351,425 $458,315,718

FM  4,285,564 $86,117,315

ATH  4,139,211 $20,554,541

CS  3,969,839 $44,164,183

HNU  3,614,397 $20,370,678

TD  3,529,364 $274,202,024

BITF  3,502,973 $8,927,803

FTS  3,451,189 $192,701,772

 Symbol                     TSX Volume                       TSX Value  

SU  22,745,868 $1,273,478,384

RY  6,445,787 $931,488,598

ENB  14,186,853 $712,252,667

MFC  13,441,956 $483,615,601

CNQ  4,351,425 $458,315,718

BMO  3,344,928 $432,052,761

SLF  4,542,011 $317,858,064

PPL  5,783,869 $292,974,920

TD  3,529,364 $274,202,024

TRP  5,020,892 $268,339,387

CVE  8,097,526 $223,785,567

GWO  4,861,613 $209,085,078

MG  3,226,388 $207,349,456

FFH  126,728 $196,405,802

FTS  3,451,189 $192,701,772

AEM  1,976,632 $189,145,042

CP  1,417,138 $157,347,835

TOU  2,317,600 $156,818,660

BNS  2,347,112 $155,259,630

SHOP  1,951,121 $152,884,870

$655,811,253
 29,771,495

 57,757

$11,355 
 515 

 911 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HNU  3,614,397 $20,370,678 

XIU  1,873,037 $63,921,760 

ETHX.B  1,480,904 $27,445,627 

XEG  1,299,676 $24,905,637 

BTCC.B  1,154,265 $15,756,410 

HOD  1,079,349 $7,482,764 

ZEB  941,769 $34,455,757 

HOU  793,302 $11,200,456 

BTCC  767,006 $10,118,473 

DLR.U  732,724 $7,455,621 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  1,873,037 $63,921,760 

ZEB  941,769 $34,455,757 

ETHX.B  1,480,904 $27,445,627 

XEG  1,299,676 $24,905,637 

ZSP  284,544 $22,567,129 

VFV  172,962 $22,273,175 

HND  356,081 $21,942,299 

HXT  372,280 $21,356,123 

HNU  3,614,397 $20,370,678 

BTCC.B  1,154,265 $15,756,410 



 1,339  899,016
      Block Trades                                                                                                                                               Non Block Trades

 30,379,800 TD SECURITIES INC.
 30,149,000 NATIONAL BANK FINANCIAL INC.
 29,707,763 BMO NESBITT BURNS INC.
 24,310,400 RBC CAPITAL MARKETS
 24,052,200 INSTINET CANADA LTD.

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

SU  18,140,200 
ENB  11,796,900 
MFC  11,271,700 
CVE  5,357,200 
RY  5,148,300 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 122,258,928 
$53,489,790 

 4,367 
 53.85%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 227,026,959
$92,609,666

 55,055

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,152

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     

0M

40M

80M

120M

160M

200M

240M

0

1000

2000

3000

4000

5000

1
/3

0
/2

0
2
4

2
/1

2
/2

0
2
4

2
/2

6
/2

0
2
4

3
/1

1
/2

0
2
4

3
/2

5
/2

0
2
4

4
/8

/2
0
2
4

4
/2

2
/2

0
2
4

5
/6

/2
0
2
4

5
/2

1
/2

0
2
4

Average Daily Volume Average Trade Size

TSXV Volume

0.00B

0.02B

0.04B

0.06B

0.08B

0.10B

0.0K

0.4K

0.8K

1.2K

1.6K

2.0K

1
/3

0
/2

0
2
4

2
/1

2
/2

0
2
4

2
/2

6
/2

0
2
4

3
/1

1
/2

0
2
4

3
/2

5
/2

0
2
4

4
/8

/2
0
2
4

4
/2

2
/2

0
2
4

5
/6

/2
0
2
4

5
/2

1
/2

0
2
4

Average Daily Value Average Trade Value

TSXV Value ( in Canadian Dollars )

                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

LMR  6,562,738 $214,699

GSVR  4,697,167 $1,272,571

ROS  3,809,300 $355,467

SSE  3,737,000 $56,080

THRM  3,635,809 $36,387

SEI  3,511,037 $4,046,047

PNPN  2,779,142 $1,909,123

MAI  2,446,419 $1,015,140

GRSL  2,397,801 $556,547

BRC  2,245,018 $731,918

ABRA  2,219,902 $1,239,932

PLY  2,196,517 $65,810

BFM  2,100,507 $4,434,878

AUAU  2,078,543 $291,457

ADZN  1,977,233 $1,040,951

SSV  1,800,048 $568,672

SLVR  1,733,983 $480,760

OCG  1,715,300 $480,502

CUSN  1,691,047 $194,060

BSK  1,677,885 $96,326

 Symbol                    TSXV Volume                      TSXV Value  

BFM  2,100,507 $4,434,878

SEI  3,511,037 $4,046,047

ARTG  247,913 $2,599,708

VZLA  1,055,764 $2,511,439

OSI  1,326,010 $2,396,510

EU  331,651 $2,208,024

NFG  401,514 $2,105,395

PNPN  2,779,142 $1,909,123

PALI  702,714 $1,782,121

TOI  14,983 $1,709,738

HIVE  410,466 $1,463,060

SGD  228,929 $1,412,515

GSVR  4,697,167 $1,272,571

ABRA  2,219,902 $1,239,932

PNG  1,167,814 $1,217,428

ISO  259,598 $1,149,297

SLI  452,690 $1,148,525

BIG  1,268,736 $1,129,045

WRLG  1,556,029 $1,063,409

ADZN  1,977,233 $1,040,951

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  110,657 24,870,960
 685,998,643  1,295


