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   Indices          August 2  Close            Previous Close             Change             % Change

S&P/TSX Composite Index  20,218.21  20,532.93 -1.53 %

S&P/TSX 60 Index  1,211.91  1,231.62 -1.60 %

S&P/TSX Venture Composite Index  611.92  622.68 -1.73 %

S&P/TSX Completion Index  1,217.65  1,233.05 -1.25 %

S&P/TSX Smallcap Index  700.17  710.46 -1.45 %

    Unchanged     Decliners   Advancers                  
                                      S&P/TSX Composite  Index

 28  197  2 

            Return Constituent

        Top 10 Advancers

CIGI  8.98%
ATH  4.96%
EQB  4.27%
PRMW  2.10%
TRI  1.74%
FFH  1.63%
PD  1.53%
TRP  1.46%
SSRM  1.32%
MFI  1.20%

                S&P/TSX Composite Index                      S&P/TSX Composite Index

            Return Constituent

Top 10 Decliners

SHOP -6.95%
DND -6.37%
NVEI -6.18%
BB -6.07%
BLDP -5.85%
LSPD -5.67%
IFP -5.09%
FM -4.93%
BLX -4.84%
WTE -4.83%

Index Contribution Constituent

Top 10 Index              
Detractors

SHOP -49.43
CNQ -13.87
CSU -12.84
CNR -12.06
RY -11.56
BN -11.26
TD -10.57
BMO -9.48
SU -8.64
AEM -8.03

Index Contribution Constituent

Top 10 Index 
 Contributors

TRP  5.09
CIGI  3.40
TRI  3.39
FFH  2.82
NTR  2.74
POW  0.80
ATH  0.75
EQB  0.64
L  0.64
PRMW  0.46

                          S&P/TSX Composite Index

 Sector                         # of Index        Weight       Market Cap         Index 

                                   Constituents                          ($B)              Contribution

           S&P/TSX Composite Index - Sectors Returns

Health Care  4  0.31 $8.83 -0.28%

Real Estate  21  2.42 $69.81 -1.22%

Consumer Staples  11  4.07 $117.61 -4.42%

Consumer 
Discretionary

 14  3.83 $110.61 -8.19%

Communication 
Services

 5  3.86 $111.63 -12.76%

Utilities  16  4.26 $123.11 -15.30%

Industrials  26  13.64 $393.89 -29.92%

Energy  40  17.09 $493.71 -37.21%

Materials  50  11.89 $343.36 -55.96%

Financials  29  31.03 $896.34 -69.17%

Information 
Technology

 11  7.60 $219.64 -74.29%

 227  100.00 $2,888.54 -308.70S&P/TSX Composite 
Index

%

Health Care
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Cons Disc

Telecomm
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Energy

Materials
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-0.40% -0.35% -0.30% -0.25% -0.20% -0.15% -0.10% -0.05% 0.00%



This report is published by TSX Inc. TSX Inc. does not guarantee either the completeness or the accuracy of this information. The information contained in this report is provided for informational 
purposes only and you agree not to rely upon the information contained in this report for any trading, business or financial purpose. These sheets are printed in Canada and issued by TSX Inc. under 
the express condition, to which everyone receiving or making use thereof assents, that no liability shall be incurred by TSX Inc. or its affiliated companies or any other vendor or donor, including, 
without limitation, for reliance on or for any errors or inaccuracies in this report. Neither TMX Group Limited, TSX Inc., nor any of their affiliated companies, guarantees the completeness of the 
information contained in this document and are not responsible for any errors or omission in or your use of, or reliance on, the information. This publication is under copyright. © 2016 TSX Inc. All 
rights reserved. Do not copy, distribute, sell or modify this publication without the prior written consent of TSX Inc.                                                                                http://www.tsx.com/trading



 328,338,773
$10,386,837,776

 993,567

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  2,035

Daily Volume
Daily Value
Average  Trade Size
% TSX Volume

 160,279,821 
$5,375,327,671 

 335 
 48.82 %

   TSX                                                                                          TSX ANONYMOUS TRADING
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                      Top 20 TSX Symbols by Volume                      Top 20 TSX Symbols by Value
 Symbol                     TSX Volume                       TSX Value  

SU  10,950,692 $441,249,272

ENB  9,782,034 $471,795,070

SHOP  7,118,540 $597,927,760

AR  6,510,327 $3,578,356

ATH  6,094,320 $21,356,885

CVE  5,640,213 $139,912,427

MFC  5,559,532 $143,236,047

BTE  5,215,137 $27,222,955

TOU  4,510,027 $307,043,648

RY  4,407,873 $566,481,227

TRP  4,224,938 $201,552,774

EMA  4,120,066 $215,450,770

CPG  4,047,484 $43,140,754

BNS  3,626,803 $234,760,075

TD  3,564,558 $305,751,393

WCP  3,525,414 $37,322,616

CM  3,458,246 $195,938,801

WEED  3,441,294 $2,080,574

AQN  3,369,485 $35,541,136

ABX  3,285,286 $72,798,327

 Symbol                     TSX Volume                       TSX Value  

SHOP  7,118,540 $597,927,760

RY  4,407,873 $566,481,227

ENB  9,782,034 $471,795,070

SU  10,950,692 $441,249,272

TOU  4,510,027 $307,043,648

TD  3,564,558 $305,751,393

BMO  2,388,304 $284,883,447

CNQ  3,105,778 $245,767,182

BNS  3,626,803 $234,760,075

EMA  4,120,066 $215,450,770

TRP  4,224,938 $201,552,774

CM  3,458,246 $195,938,801

CNR  1,120,471 $175,244,978

CP  1,480,041 $158,013,905

MFC  5,559,532 $143,236,047

NTR  1,583,919 $141,863,815

CVE  5,640,213 $139,912,427

SLF  2,034,201 $139,633,449

IMO  1,945,535 $135,472,510

NA  1,214,834 $124,614,778

$652,551,907
 27,026,410

 55,442

$11,770 
 487 

 861 

Daily Volume
Daily Value

# Trades

Average Trade Value
Average Trade Size

# of ETFs Traded

                                                                                              ETF Trading

  Symbol       Market Volume                                 Market Value

HNU  2,882,978 $37,866,687 

XIU  2,778,252 $85,534,487 

XEG  1,148,297 $17,937,676 

ZEB  1,062,765 $36,241,358 

ZSP  987,240 $65,196,189 

HOD  864,485 $7,639,813 

HQU  852,285 $12,622,270 

HOU  767,228 $10,704,330 

DLR  672,937 $9,174,529 

HQD  518,753 $9,697,114 

                       Top 10 ETFs by TSX Volume                          Top 10 ETFs by TSX Value
  Symbol       Market Volume                                 Market Value

XIU  2,778,252 $85,534,487 

ZSP  987,240 $65,196,189 

HNU  2,882,978 $37,866,687 

ZEB  1,062,765 $36,241,358 

VFV  169,086 $18,107,854 

XEG  1,148,297 $17,937,676 

XFN  317,165 $14,451,102 

HQU  852,285 $12,622,270 

HND  207,930 $12,536,880 

XSP  259,473 $12,375,927 



 1,055  992,512
      Block Trades                                                                                                                                               Non Block Trades

 28,246,100 GOLDMAN SACHS CANADA INC.
 15,863,500 BMO NESBITT BURNS INC.
 12,733,900 TD SECURITIES INC.
 11,094,900 NATIONAL BANK FINANCIAL INC.
 9,679,700 RBC CAPITAL MARKETS

                  Top 5 Block Trade Brokers by Volume                 Top 5 Block Trade Symbols by Volume

SU  7,991,500 
ENB  6,761,500 
TOU  3,579,600 
EMA  3,490,500 
RY  2,600,200 

        Broker                                                     TSX Block Volume       Symbol                                                      TSX Block Volume

 53,433,143 
$24,726,514 

 3,370 
 54.88%

Daily Volume
Daily Value
Average Trade Size
% TSXV Volume

 97,356,859
$43,783,412

 29,492

Daily Volume
Daily Value
Daily Trades
Daily Symbols Traded  1,063

    TSXV  ANONYMOUS TRADING    TSXV                                                                                     
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                     Top 20 TSXV Symbols by Volume                        Top 20 TSXV Symbols by Value

 Symbol                    TSXV Volume                      TSXV Value  

BAY  9,030,086 $694,059

ADD  2,363,060 $35,446

LGN  2,263,255 $2,275,767

GRSL  1,629,769 $66,576

CMD  1,149,847 $95,698

SOP.H  1,149,500 $17,243

GXU  1,129,833 $125,800

BFM  1,063,600 $106,360

ELBM  852,345 $1,859,914

TMRR  823,000 $16,460

NSE  815,710 $409,998

SSE  811,391 $12,139

MNRL  782,500 $64,998

ILI  733,012 $58,406

RGD  729,095 $414,145

MSC  620,000 $6,200

BWCG  608,605 $173,619

CHS  595,000 $15,515

VERT  593,504 $59,080

DGTL  592,400 $8,888

 Symbol                    TSXV Volume                      TSXV Value  

PMET  326,948 $4,513,460

LGN  2,263,255 $2,275,767

LMN  95,042 $1,907,742

ELBM  852,345 $1,859,914

HIVE  271,804 $1,840,164

ABR  559,474 $1,822,231

SLI  230,680 $1,347,339

NGEX  184,380 $1,262,284

EU  331,309 $1,065,191

BAY  9,030,086 $694,059

RECO  396,603 $591,519

LTH  227,746 $589,234

LI  228,874 $543,035

SGD  111,790 $539,922

AFM  502,251 $490,651

ARTG  86,036 $434,698

SGML  8,632 $423,750

TOI  4,054 $419,081

RGD  729,095 $414,145

NSE  815,710 $409,998

                                                                                         Dark TSX/TSXV Trading 

Volume
Value Daily Symbols Traded

Daily Trades  91,100 22,476,370
 674,725,568  1,192


