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May 15 Close % Change

S&P/TSX Composite Index 15,629.47 %
S&P/TSX 60 Index 922.56 %
S&P/TSX Venture Composite 805.09 %
S&P/TSX Completion Index 981.70 %
S&P/TSX Smallcap Index 651.24 %
S&P/TSX Composite Index
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% %
S&P/TSX Composite Index
Sector #ofIndex  Weight  Market Cap Index S&P/TSX Composite Index - Sectors Returns
Constituents ($B) Contribution
Telecommunication 3 % $104.65 Telecomm -
S_erwcgs Financials
Financials 27 % $702.12
Cons Disc |
Consumer 22 % $112.86 Materials |
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Materials 56 % $250.95 Industrials |
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naustriars 26 % $195.84 Health Care |
Energy 51 % $452.49 Info Tech |
Health Care 6 % $13.47 Cons Staples |
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Information 12 % $62.76 b
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Consumer Staples 11 % $82.88
Utilities 15 % $64.03
S&P/TSX 229 %  $2,042.05
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TSX TSX ANONYMOUS TRADING

Daily Volume 319,499,809 Daily Volume 115,026,147
Daily Value $6,168,625,992 Daily Value $2,135,003,617
Daily Trades 818,971 Average Trade Size 304
Daily Symbols Traded 1,858 % TSX Volume 36.00 %
TSX Volume TSX Value ( in Canadian Dollars )
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‘ B Average Daily Volume -#-Avearge Trade Size ‘ ‘ B Average Daily Value -#- Average Trade Value ‘
Top 20 TSX Symbols by Volume Top 20 TSX Symbols by Value
Symbol TSX Volume TSX Value Symbol TSX Volume TSX Value
ELD 11,175,933 $51,351,013 RY 3,821,772 $357,341,065
K 6,057,233 $34,340,142 TD 4,510,355 $287,098,762
NDM 4,656,136 $11,370,496 BNS 3,052,806 $231,100,987
AIM 4,555,384 $17,039,690 CM 1,816,415 $195,846,109
D 4,510,355 $287,098,762 BMO 2,054,991 $194,640,780
MFC 4,096,143 $97,658,511 ENB 2,677,777 $146,617,009
HOU 4,050,548 $26,201,170 SuU 2,548,477 $111,874,058
RY 3,821,772 $357,341,065 FTS 2,410,272 $107,856,884
HCG 3,707,229 $35,432,632 CNR 1,024,645 $105,408,365
YRI 3,607,017 $13,445,947 TRP 1,639,251 $104,634,551
ECA 3,495,293 $54,590,595 MFC 4,096,143 $97,658,511
CVE 3,408,467 $45,714,251 CNQ 1,955,534 $84,360,316
BTO 3,315,201 $11,151,911 BCE 1,365,402 $83,534,908
XIU 3,245,423 $75,565,687 NA 1,562,595 $82,984,290
BTE 3,086,759 $14,254,113 CP 355,881 $77,097,756
BNS 3,052,806 $231,100,987 XIU 3,245,423 $75,565,687
BBD.B 2,696,587 $5,797,379 MG 1,144,577 $71,639,260
ENB 2,677,777 $146,617,009 BAM.A 1,304,016 $68,882,671
SuU 2,548,477 $111,874,058 PPL 1,476,634 $65,221,433
CPG 2,516,276 $34,207,581 TRI 1,023,888 $62,024,252
Daily Volume 22,681,013 Average Trade Value $11,512
Daily Value $347,156,768 Average Trade Size 752
# Trades 30,155 # of ETFs Traded 455
Symbol Market Volume Market Value Symbol Market Volume Market Value
HOU 4,050,548 $26,201,170 XIU 3,245,423 $75,565,687
XIU 3,245,423 $75,565,687 HOU 4,050,548 $26,201,170
XEG 1,652,064 $21,101,539 XEG 1,652,064 $21,101,539
HGD 1,263,822 $10,166,033 HGU 1,055,908 $17,902,249
HNU 1,116,300 $9,653,753 ZEB 519,120 $13,825,796
HGU 1,055,908 $17,902,249 HOD 1,054,508 $11,887,005
HOD 1,054,508 $11,887,005 HGD 1,263,822 $10,166,033
HND 935,202 $9,178,979 HNU 1,116,300 $9,653,753
HVU 717,901 $3,973,645 HND 935,202 $9,178,979

ZEB 519,120 $13,825,796 ZUB 334,019 $8,591,609



Block Trades Non Block Trades

818,052

919

Top 5 Block Trade Brokers by Volume

TSX Block Volume

Broker

TD SECURITIES INC.

CIBC WORLD MARKETS INC.
JITNEYTRADE INC.

SCOTIA CAPITAL INC.

BMO NESBITT BURNS INC.

TSXV

20,996,300
15,189,200
9,526,800
6,581,400
6,060,400

Daily Volume 209,830,132
Daily Value $105,367,031
Daily Trades 33,718
Daily Symbols Traded 1,134
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‘ B Average Daily Volume -#- Avearge Trade Size

Top 20 TSXV Symbols by Volume

Symbol TSXV Volume
ICG 28,617,058
WZR 9,377,822
AZX 7,356,593
CXV 6,770,862
PHM 6,646,364
MOO 4,048,130
RTI 3,659,410
RML 3,583,248
CBW 3,494,406
JP 2,713,000
RPM 2,529,430
AlX 2,165,700
QNC 2,020,911
DYA 1,920,988
BTR 1,870,272
BGM 1,782,903
Oosu 1,677,000
PAC 1,669,500
HVST 1,643,326
SNL 1,590,135

TSXV Value

$32,144,433
$2,528,647
$568,811
$1,040,649
$2,673,570
$62,602
$1,980,038
$326,390
$3,904,043
$41,110
$664,559
$113,640
$338,050
$1,790,384
$907,034
$1,930,931
$39,115
$190,093
$1,106,661
$461,660

Top 5 Block Trade Symbols by Volume

Symbol TSX Block Volume
TD 2,501,900
ELD 2,177,400
RY 1,917,000
FTS 1,754,900
AIM 1,732,500

TSXV_ANONYMOUS TRADING
Daily Volume 76,721,385
Daily Value $37,414,040
Average Trade Size 5,929
% TSXV Volume 36.56%

TSXV Value ( in Canadian Dollars )

0.16B

0.14B
0.12B
0.10B
0.08B
0.06B
0.04B
0.02B

=

0.00B

1/23/2017
2/6/2017
2/21/2017
3/6/2017
3/20/2017
4/3/2017
4/17/2017
5/1/2017
5/15/2017

‘ B Average Daily Value -#- Average Trade Value

Top 20 TSXV Symbols by Value
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Symbol TSXV Volume TSXV Value
ICG 28,617,058 $32,144,433
CBW 3,494,406 $3,904,043
ACB 1,530,143 $3,879,994
PHM 6,646,364 $2,673,570
WZR 9,377,822 $2,528,647
MARL 1,189,750 $2,026,908
RTI 3,659,410 $1,980,038
BGM 1,782,903 $1,930,931
DYA 1,920,988 $1,790,384
AFCC 500,240 $1,401,492
TWM 878,833 $1,171,542
HVST 1,643,326 $1,106,661
CXV 6,770,862 $1,040,649
WMD 1,011,509 $999,560
NHK 944,800 $938,133
BSI 955,000 $907,250
BTR 1,870,272 $907,034
o]e]] 331,329 $871,418
PEEK 803,545 $859,765
LIX 389,670 $837,270

Dark TSX/TSXV Trading

Volume
Value

12,484,490

268,221,823

Daily Trades
Daily Symbols Traded

43,971
1,124



